O 2=(1) 0 =(2)

M FIx|% ME 323 0 323 Fu
A FIHX| H= 3,233 (] 3,233 L
M f7154 ME 1 29 -28 Fu
A w7153 HE 1,029 111 918 L
A 4,262 1M 4,152

2. THHARE AHajofl w2 9t7] 2ol x

<l

A

1

=]
Kospi200 A= Olj==
Covered Call T 2F =2
> =7t
Call 24 =
*l OIS S=X1XI2] OI5HE 57| 21510 Kospi200X |58 J| =X = 3H= Mz 52}

=M =8 S#$2e FHEZE TS S350 EAIS ZAfiu|ch

°l EXIAIERS Kospi200X| 8 FE5H= QUUAT SR Kospi200 MEE T2 SEX151LL
Kospi200 0|2]2] ==0j|= S=XI& 5= Q17| W20 = E=Co| £cIE2 2] TJgiyl Alo|s
= ASLICL

3. ALtE| 20 2Bt £HT 259

4. =3 (VaR : 99%, 10¥) %30



C @ : BNKK200X| =2} |t 2| X| S 3 (F

IEY . 2025-07-18

Hefich 4 o ==(1) HE(2)
M FIx|% ME 366 0 366 Fu
A FIHX| H= 27,224 (] 27,224 L
A 27,224 0 27,224

2. TP Y E 7{eljof o2 27| 2=

KOSPI200 4= ofj4

3. AlLt2| 0] o5t &=QHE 2,180

—

4. Z|Cj&AM 3N (VaR : 99%, 10Y) 2,911

BNKXH &t 2 2



o ==(1) o= (2)

M FIx|% ME 0 0 0 Fu
A FIHX| H= 5,604 (] 5,604 L
M f7154 ME 25 0 25 Fu
A w7153 HE 1,322 62 1,260 L
A 6,926 62 6,864

2. THEME AHofof e TI| 2=

» 2
o KOSPI200 45 o=

? 23S §XXte| ojsiE 57| #
CHE31510] A3 Zd L}

O] =X}AIEF2 KOSPI200K| =2 F=&Sl=
KOSPI200 0| 2|2] E20||= EX}& 5= U7

|50 KOSPI200X| =2 7| XX[Ato 2 B}

&Lk
(GEEE)
3. AlLtE| o) o5 £ E I
(EH9l: watgl)
4, &M 3H (VaR : 99%, 10Y) 699

BNKXH &t 2 2



